
READING LIST FOR TALKS AT TOKYO UNIVERSITY, JULY 5, 2004

CHRISTOPHER A. SIMS

Except for the Smets and Wouters paper and the Cover and Thomas book, each of the papers
below is available in a pre-publication pdf form on my website (http://www.princeton.
edu/~sims as well as in any published form cited.

(Topic 1) The price level and government intertemporal budget balance.
• Sims (2003b)
• Sims (2000)
• Sims (1999)
• Sims (1994)

(Topic 2) Rational inattention
• Sims (2003a)
• (if you really want to get in to this topic) Cover and Thomas (1991)

(Topic 3) The promise of Bayesian methods for quantitative economic policy analysis
• Sims (2002)
• Lecture notes: http://sims.princeton.edu/yftp/Ottawa/
• Smets and Wouters (2002)
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